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Fees: Management   0% 

Current NAV:  $883.1808

Minimum Investment: 100K

Redemptions: Monthly

Subscriptions: Monthly

Funds Under Management:  $4.0 Billion

International Herald Tribune

Administrator:   Citco Fund Services
(Europe) B.V. 
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Investment Approach

The Fund's investment objective is to achieve capital appreciation through consistent monthly returns.  The investment strategy has defined 
risk and reward parameters. Typically a position will consist of the ownership of 30-35 S&P100 stocks most correlated to that index, the sale of 
out-of-the-money calls on the index and the purchase of out-of-the-money puts on the index. The sale of the calls is designed to increase the 
standstill rate of return, while allowing upward movement of the stock portfolio to the strike price of the calls. The puts, funded in large part by 
the sale of the calls, limit the portfolio's downside. A bullish or bearish bias can be achieved by adjusting the strike prices of the options, 
overweighting the puts, or underweighting the calls. However, the underlying value of the S&P100 puts is always approximately equal to that of 
the portfolio of stocks. 
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Fund Highlights

· Thirteen year track record
· Only 5 down months since inception

· Provides long term capital appreciation by delivering short-term gains
· Excellent risk adjusted return

· Single investment strategy
· Highly hedged portfolio

Performance*
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New York Office     
919 Third Avenue
11th Floor      
New York, NY 10022    
Tel: (212) 319-6060     
Fax: (212) 319-0450 
E-mail: main@fggus.com

London Office     
32 Dover Street     
5th Floor      
London W1S 4NE      
Tel: 44 207 409 0090    
Fax: 44 207 409 3090  
Email: main@fgguk.com 

Greenwich Office     
2 Soundview Drive     
Greenwich, CT 06830         
Tel: (203) 629-8494        
Fax: (203) 629-1395        
Email: main@fggus.com

Miami Office  
80 S.W. 8th Street        
Suite 2018   
Miami, FL 33130  
Tel: (305) 373-8123         
Fax: (305) 373-8113       
E-mail: main@fggus.com

Rio Office      

FAIRFIELD SENTRY LIMITED

Compound Return

The Fairfield Greenwich Group ("FGG") was established in 1983 and has approximately $5BN employed in alternative 
asset management funds.  Throughout its history, the firm has internally managed its own alternative asset funds and 
selectively identified external managers for exclusive affiliations where it serves as a comprehensive marketing and 
distribution partner.  FGG funds seek to deliver moderate returns with low volatility uncorrelated to broad market indices.  
Capital preservation and portfolio liquidity are primary objectives.  The firm provides investment services to more than 700 
shareholders of record who represent thousands of investors worldwide.  FGG is headquartered in New York, with a 
significant presence in London. Marketing and client support offices exist in other locations in the US, Europe, and Latin 
America.

* The source of the S&P 500 is Standard & Poors, Co. DRI.
** The source is the Lehman Aggregate Bond Index.
Past results are no guarantee of future performance and no representation is made that an investor will obtain similar results to those shown above.
Fairfield Greenwich (UK) Limited is regulated by FSA for the conduct of investment business in the UK.


